Commitments of Traders Futures and options
ICE Brent Crude Futures - ICE Futures Europe

11/10/2011 Producer/Merchant/ Nonreportable
Processor/User Swap Dealers Managed Money Other Reportables Positions
Ol Long Short Long Short Spreading Long Short Spreading Long Short Spreading Long Short
1028591 399233 448633 118921 86136 197816 99320 58316 102468 7464 28015 62186 41182 45021

Percent of Open Interest Represented by Each Category of Trader

100.0% 38.8% 43.6% 11.6% 8.4% 19.2% 9.7% 5.7% 10.0% 0.7% 2.7% 6.0% 4.0% 4.4%

Number of Traders in Each Category

281 78 94 30 32 47 30 55 46 8 23 29

Percent of Open Interest Held by the Indicated Number of the Largest Traders

By Gross Position By Net Position
4 or Less Traders 8 or Less Traders 4 or Less Traders 8 or Less Traders
Long Short Long Short Long Short Long Short

19.3% 16.6% 30.5% 25.1% 14.9% 7.9% 20.5% 12.1%



